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A note on the maximum difference between Schweizer and Wolff's \sigma and the absolute value of Spearman'’s \rho
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In this note we correct an error on the possible maximum difference between the (measure of dependence) Schweizer
and Wolff's sigma and the absolute value of the (measure of concordance) Spearman's rho given in [B. Schweizer and
E. F. Wolff, On nonparametric measures of dependence for random variables, Ann. Statist., 4 (19A1), AY3-AAQ).
.Moreover, we provide a possible value for that possible, leaving its proof as an open problem
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